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Fawth: Reports > Daily Reports > ThaiBMA Daily Report

anusenau:
ThaiBMA DAILY REPORT
January 18 2022
Price IndexGovt.Bond  Change{bp) Trading value THB Change
Clean(3:) 107.02 -0.36 Outright 97,732,242,328.01 15,958,592,960.41
Gross(%) 107.31 0.36 Financing & Others 1259,104,698,045.47  260,816,124,722.75
Total Return(3) 311.07 -1.03 Total 1,356,836,940,373.48  276,774,717,683.16 Time : 16:35:19
Outright Transaction Repart
TN | Coupm
— oy | e | [ Vet ema Vs | vee Yaa ed ved - Tota
e whg - Ll Vg = Ly LT
[ Prica Fug Price Pice Price Pice Prica Gross Value
price TICATP ) Flag | (THE
1.Government Debt Securities
1.1 Treasury Bill
TB22202A o222 0.04 1401722 0.450000 0.450000 0.440000 67,988,525.68 0437216 1,687,721,187.58
1,000.00 90.980278 90.980278 99.983126 99983483
TB22302A o2iazz 012 170122 0.415000 0.415000 0.420000 27,986,474 .60 0.420000 27,986,474.60
1,000.00 99.951133 90.951133 99.9516885 99.951685
TB22316A 16/03/22 0.16 130122 0.450000 SL 0.450000 0.420000 5996,136.18 SL 0.420000 5,996,136.18
1,000.00 90.92B544 090.92B544 99.935603 99935603
TE22330A oAz 018 060122  0.360000 0.360000 0.475000 63,942,583.04 0.475000 63,942,583.04
1,000.00 90.919189 90.919189 99.910286 99.910286
TB2242TA 27/04/22 0.27 181221 0.460000 0.460000 0.490000 4,993,363 .60 SL 0.480000 4,993,363 60
1.000.00 88.835176 80.835176 99.867272 99867272
TB22622A 22/06/22 0.42 o022 0.412500 0.412500 0.470000 84,832,867 .90 0.470000 84,832,867 .90
1,000.00 Bo.817252 09.817252 99.803374 99.803374
TB22T06A 080722 0.46 140122 0.400000 0.407666 0.470000 1,496,762,070.00 0.470000 1,496,762,070.00
1,000.00 90.815137 90.811268 99.784138 99.784138
TB22720A 200722 0.50 170122 0.490000 0.4B0691 0.430000 446,914,061 44 0483761 729,248,185.15
1,000.00 90.756267 90.760787 99.757603 99760481
Total 4,101 483,868 .05
1.2 Government Bond
ESGLBISDA 1712138 1382 15850 170122 2.540000 2524783 2600000 2812716 2600000 2580452 2.610000 B88,260,132.00 2506316 2,432 547 489.01
1,000.00 BB.B70505 BO.036395 88220500 @6B.083154 BA534033 BB 432336 88112488 88260807
ILB283A 12/03/28 6.15 1.2500 140122 1.220000 SL 1.220000 1.220000 1.310000 1.300000  1.220000
1,000.00 100.181841 100.1B1B41 100.181698 99651564 100384344 100.181841
LB228A 17/08/22 0.41 18750 170122 0.470000 0.475000 0.460000 503,748,110.00 0467328 1,395 340,896 42
1,000.00 100574730 100.572678 100.574964 100571877
LE22DA 171222 091 20000 170122 0470000 0474999 0475000 0494706 (0.508808 0459142  0.488000 30,485,977.70 0.465036 1,910,609,958.44
1,000.00 101.387664  101.383661 101.378819 101360840 101.393836 101.393281 101,366958 101388079
LB233A 1303723 115 55000 170122 0550000 0.550000 0.550000 107,595,431.00 0.550000 107 595,431.00
1,000.00 105.865045  105.665045 105.651585 105651585
LE23DA 171223 191 24000 170122 0860000 0642002 0650000 0861481 0.667302 0628419  0.650000 26,919,160.84 0.650000 26,919,160.84
1,000.00 103.297074  103.332145 103.311672 103.289508 109.366185 103.353350 109.311672 103.311872
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[2 Daily Market Summary as of 18 January 2022

ports > Daily Reports > Daily Market Summary

18/01/2022 i)
Market Wrap up Trading & Qutstanding value Min. (THB) Chg.(%)
Total trading value increased by 26%.54 gained the major portion or by .
Outstanding Val 14,746,609.32 +0.14
68% of total outright trading value , following by Govt and T-Bill utstanding value
bonds,respectively.Govt bonds yields increased by 0 to 8 bp.Govt clean Number of issues 2,552.00 0.00
price index ended lower by -36 bp and corp index (BBB up) closed lower Total Trading Value 1,356,836.04 +25.63
by -13 bp.The most active issue was CB22421A. . )
Quitright/Cash Trading 97,732.24 +19.52
Financing 1,259,104.70 +26.21
Others 0.00 -100.00
Price value of basis point (PVBFP) BAHT
PVBP of Government bond 476,095,730.64
ThaiBMA Bond Index
Clean Price Gross Price Total Return
Type Avg. Yield Avg. Duration Avg. Conv
Index Chg Index Chg Index Chg
Government Bond Index 107.02 -0.36 107.31 -0.36 311.07 -1.03 254 8.84 159.36
Group 1(1=<TTM==3) 72.63 -0.03 72.84 -0.02 214.29 -0.07 0.75 2.18 6.22
Group 2(3=<TIM==7) 10910 -0.18 109.41 -0.18 205.43 -0.49 1.49 4.60 25.48
Group 3 (7 <TTM <=10) 139.21 -0.90 139.53 -0.89 402.66 -2.56 2.09 7.50 65.17
Group 4(>10) 172,16 -0.85 172.61 -0.84 501.42 -243 2.89 1517 339.66
Group 5(==10) 90.55 -0.21 90.79 -0.20 259.55 -0.57 1.61 4.19 26.71
SOE (G) Bond Index 101.99 -0.20 102.60 -0.19 180.52 -0.34 1.93 4.07 30.87
SOE (NG) Bond Index 107.14 -0.36 107.94 -0.35 197.46 -0.65 2.9 5,49 69.44
MTM Corporate Bond Index (BEB up) 10717 -0.13 107.80 -0.12 202.97 -0.22 294 3.23 19.71
MTM Corporate Bond Index (BBB+ up) 107.48 -0.13 108.12 -0.12 202.95 -0.22 2.93 3.27 20.05
Top 5 Most Active Bond
n a . Weight Trading Val
Bond Type/ Issue Rating  Coupon Rate(%) Maturity Date TTM (Years) Last Exec.Yield(%) Avg.:::g:;(%] r?l’l—:;gmlz.;‘e
1 CB22421A SA £.000000 21-Apr-2022 0.25 0.444000 09.883042 42,415.58
2 CB22203A SA 0.000000 03-Feb-2022 0.04 0.410000 09.083885 6,816.90
3 LB31DA GE 2.000000 17-Dec-2031 9.92 2.195000 098.397968 6,221.40
4 BOT222B SA 0.900000 24-Feb-2022 0.10 0.430000 100.041606 3,053.34
5 ESGLB35DA GE 1.585000 17-Dec-2035 13.92 2.610000 88.260807 2,432.55
Executed Yield & Trading Value Clean Price Index & Trading Value
as of 18 January 2022 as of 18 January 2022
m Executed Yield m Trading Value a m Trading m Govt Clean Price Index m MTM Corp Clean Price Index L)
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- Trading & Outstanding Value

- ThaiBMA Bond Index

- Top 5 Most Active Bond

- Executed Yield & Trading Value

- Clean Price Index & Trading Value

- Government Bond Yield Curve

- Yield Movement

- Change of Bidding Yield (bp)

- Bid-Offer Spread

- ThaiBMA Govt. Bond vs US Treasury

- Corporate Static Spread

- Volatility of Government Yield based on TTM
- Volatility of Government Yield based on Duration
- Volatility of Corporate Spread based on TTM
- Volatility of Corporate Spread based on Duration
- Var of Government Bond

- THB HR-T-BILL

- Interbank Offered Rates

- Repo - Bibor - THB I-IR

- FED Funds Rate vs RP 1-Day

- Exchange Rates

- Stock Market
uvasdaya uazni1sAuI:

NVoyan15¥ene (Trading Transaction) N5180u31Es ThaiBMA Tuusaziu wazdoyaiiineitesinmiieu
auq Wy swimswisUsenalne eyadnswanisu, dnsinenileUszinnidia), uasaaandnninduisseinalng
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http://www.ibond.thaibma.or.th/EN/Reports/Daily/SummaryGovYC.aspx?asof=2018-03-30
http://www.ibond.thaibma.or.th/EN/Reports/Daily/SummaryAvgBiddingYield.aspx?asof=2018-03-30
http://www.ibond.thaibma.or.th/EN/Reports/Daily/SummaryAvgBiddingYield.aspx?asof=2018-03-30
http://www.ibond.thaibma.or.th/EN/Reports/Daily/SummaryGovandUS.aspx?asof=2018-03-29
http://www.ibond.thaibma.or.th/EN/Reports/Daily/SummaryTHBIIR.aspx?asof=2018-03-29
http://www.ibond.thaibma.or.th/EN/Reports/Daily/SummaryInterbankRates.aspx?asof=2018-03-29
http://www.ibond.thaibma.or.th/EN/Reports/Daily/SummaryRepoBibor.aspx?asof=2018-03-29
http://www.ibond.thaibma.or.th/EN/Reports/Daily/SummaryFEDFundsRate.aspx?asof=2018-03-29
https://www.bot.or.th/english/statistics/financialmarkets/exchangerate/_layouts/Application/ExchangeRate/ExchangeRate.aspx
http://www.ibond.thaibma.or.th/EN/Reports/Daily/SummarySetIndex.aspx?asof=2018-03-30

Fawth: Reports > Weekly Report > Foreign Trading

AnUsEnau:

Non-Resident Trading Weekly Report

10 JAN 2022 - 14 JAN 2022

Year: | —Select— ¥ | Month : | -Select— ¥ ‘ Wesk : | -—Select— ~

MNon-Resident investor outright trading value during last week (10- 14 Jan 2022) increased 36.24% from 51,186 to 69,737 million baht, accounting 19.90% of total outright trading value and

mast trades were on bonds 0-1 Yr tenor.

MR investors had Net Buy of 27,359 million baht for last week. As of 14 Jan 2022, NR Net Holding stood at 1,067,425 million baht, accounting for 7.24% of total outstanding value.

Trading Composition of Investor

ERfunds [Johen EEOCO CONDL @R
EDForeign [ Irsarance

Foreign Funds
24.48% 58.02%

Composition of NR Trading by TTM
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Net Holding by Type of Bond
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Net Holding by TTM
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Net Holding & Net Trading
1.280.000 (Ve Holding [ et Trading
1.000,000 | 1,067 425
~  #o0.000
i #00.000
£ o000
% 200000
7 ¢ 27,359
-200.000
B DD
FEPP AP F I PFLEF N
Kt
E

Last Adjusted - 30-Now-2021
Expired Amount =218.00 Min. Baht
Helding amount and trading amount was caloulated by value 2t par and value at trade respectively.

The abave infarmation is based an reparting of dealers to ThalBMA. Discrepancy from actual data might occur dus to errar or missing report. ThaiBMA makes no guarantes regarding the sccuracy or completensss of the

information provided by this report.

Remark:

ThaiBMA ‘net holding’ data is reconciled with the data provided by BOT on 2 monthly basis. Then, the amount of ‘net holding' may be adjusted at the beginning of every manth. ‘Last adjusted date’ is the date of latest BOT data

used for resonciliatian. ‘Expired ameunt’ is the amaunt of expiring bands during that week.

* Data excludes FX Bond
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ANUNUY:

WAAIN13TOVIBNTIEINTIVDINA U (Non-resident Investor - NR) 1usneduanit doyaiuanslaun

- Trading Composition of Investor:

- % of Trading Value of Non-resident:

- Composition of NR Trading by TTM:

dneumsdeviensiansuiived NR Weuiuveanguinauaus
dndiunsrevienTanvidves NR Weuiunsteuensiasvil
MaLAwazieUiUNSTaVIEnT I sUivesinasualeiy

dneiunsvevIenIEsniiued NR kenANYINe1gYeInsIasnl

- Composition of NR Trading by Type of Bond: &n@dun15%9918m 5181591099 NR WEARNUTELANUDS

- Net Holding by Type of Bond:
- Net Holding by TTM:
- Net Holding by Type of Bond & TTM:

- Net Holding & Net Trading:

unvasdaya/ ndnnisAuan:

#31E5Uil

dnduseniionsowmsnanIuiives NR wenmuUssaMuenIas v
dndusenionsowmsnansuiines NR wenmatase e sanvii
dndusenionsomsnansuiiues NR WeNAUUTELANUAY TR
VoI

dndugenn1steuegvisuaryeniienseanives NR

WNINTIUNI5T8Y187 Dealer viUTNamUANG N151897U1165 ThaiBMA

Uselawl:
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Fawth: Reports > Weekly Report > Private Repo

AnUsEnau:

Non-Resident Trading Weekly Report

10 JAN 2022 - 14 JAN 2022

—Select— ¥ | Month - | -Select— ¥ ‘ Week : | —Select— hd

MNon-Resident investor outright trading value during last week (10- 14 Jan 2022) increased 36.24% from 51,186 to 69,737 million baht, accounting 19.90% of total outright trading value and

mast trades were on bonds 0-1 Yr tenor.

MR investors had Net Buy of 27,359 million baht for last week. As of 14 Jan 2022, NR Net Holding stood at 1,067,425 million baht, accounting for 7.24% of total outstanding value.

Trading Composition of Investor

ERfunds [Johen EEOCO CONDL @R
EDForeign [ Irsarance

Foreign Funds
24.48% 58.02%

Composition of NR Trading by TTM

Y EEY 10 Eei0Y Y

3.5Y
5T1%

Net Holding by Type of Bond
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Net Holding by Type of Bond & TTM
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Disclaimer :
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Composition of NR Trading by Type of Bond
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Net Holding by TTM
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Net Holding & Net Trading
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Last Adjusted - 30-Now-2021
Expired Amount =218.00 Min. Baht
Helding amount and trading amount was caloulated by value 2t par and value at trade respectively.

The abave infarmation is based an reparting of dealers to ThalBMA. Discrepancy from actual data might occur dus to errar or missing report. ThaiBMA makes no guarantes regarding the sccuracy or completensss of the

information provided by this report.

Remark:

ThaiBMA ‘net holding’ data is reconciled with the data provided by BOT on 2 monthly basis. Then, the amount of ‘net holding' may be adjusted at the beginning of every manth. ‘Last adjusted date’ is the date of latest BOT data

used for resonciliatian. ‘Expired ameunt’ is the amaunt of expiring bands during that week.

* Data excludes FX Bond
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Jusenuasuanuedoulmseduanivesnsyhgsnssugefiuniaensu (Private Repo)

- Composition of Repo Term:
- Weighted Average Repo Rate by Term:
- Composition of Investor

- Lending:

- Borrowing:

- Total Private Repo:

- % of Financing Value:

- Composition of TTM Group of Bond:

- Composition of Type of Bond:
- Outstanding Value by Type of Bond:

Outstanding Value:

unvasdaya uagn1sAuIn:

dneuvesszeiaNSd

snsmendefduaie wenamuszegliaInsney

dndruvesli] wonmuUssinnvasnguinadyu
dndiuvesiver] wonmuUssnnvaenguinadyu
dndumastinasuisziameaglugsnssudoruninenyy
dnauveansvgINTsy Financing Uselnnanee laun
Sell&Buy Back, Private Repo iLa¢ Bilateral Repo
dndIUYDIg3NTTU Private Repo WuNALUTELANUBITI9RY
AuVEBVRIT ATV (TTM)

dneurassInTsy Private Repo WBNANUUIHANVBIATIANTHT]
AneuveeYar1AIANYBITINTIU Private Repo wenmuuseLan
YosATIETVL

YaA1AIA19YBITINTIH Private Repo a4 AudUa%

NVoYaN15913INT5U Private repo VoATUNITRUNTIENUDINNES ThaiBMA TuusiazTu

Uselovil:
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Fawth: Reports > Weekly Report > ThaiBMA Corner

AnUsEnau:
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A nUsenau:
. dheinusaus
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noveunemerimmedley lmnumuﬂhmﬁwu

auAasulmvsmanRTIE W Ny
Uszdriuit 1-31 Sunau 2564

SasmanauunUWusURSUSUR RN
* @alausn

yormenTmawitunsdouly ThaiBMA o Yufl 30 S 2564 (imuesanswiianaiusnaysene) I
yarmseTamiedy 14,732,998.02 dum winduamarmiiniedg 10,797,969.63 duum asanawil
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List of ThaiBMA Registered Bonds
88 of 30 December 2021

1 Governmenst Dets Securmes 1.1 Trmanary 11 Trmasury e i " S40 D00 00
Totwt 15 540,000 00
1 2 Goversrece ond 121 Loan fione ) @ §745.300 M
12 2 Sawwg flong ) | 00 508 &)
124 infation e Sund ne \ 107 008 00
ot ™ 60004 41
1.3 Stwm Agency Bond 1120 Cormat ek 08 ne 3 1,825 608 00
132 Bark of Thstend Bond ) n 127205 00
Totst - 2007 505,00
1.4 Stato Own Enterpree Bosd 1 4 dturm O Esburgrnm el e %1 1016280 22
Totst w 1 016280 22
18 Govarrerars Asiaind €11ty 1 5 Govervriern Resarad £ raty e \ 1.000 00
Totm ' 1 000 00
Totst 0 10,797,998 63
7 Corgarate thona 21 Lang srm Conponste Bordt 1) Lang serm Conporste Bond e 1 J080 342 88
Touw 1,683 3000, 362 35
22 Comevat (Papas 221 Dabernon e L) 0w
22308 of Lachangs s iz s
Totw pL LY RN
Total 2008 3004 504 30
3 Formgn Bord 3F crmn Bond 31 Fovwgn bend ™ » 7804 00
12 Detartin e ' 12 900 00
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4 ¥ aregn Curency Deromaated Bord 4 Farmgn Curvancy Deromanated Bond 4 1| USD Bone
43 0UR e un " 1,006 00
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AnUsEnau:

2 Corporate Bond

2.1 Long-term Corporate Bond
Plain Vanilla Issue

16 ADVANC
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List of ThaiBMA Registered Bonds
as of 30 December 2021

caL

EREE

HAHNW

1,835.50 138433 0010 WO@2 200 sxoo LRI cmer  (ZLISPS.COSMBY  ygpg
166.80 66D ZIIANE 22022022 325 GOS0 22 2005, 28,2011 CIMEBT CNS BAY
550.00 S5000  O8T02021  OGNOGN22  MSD 6300 &1, 64, 67,800 civeT JRLRIRCOSKTEST.  asPs

100000 SI000  TUSCON (U202 250 TONO NAIETISTINZ  CMET i CERISKTEST e

1.550.00 155000  TvoR021 1082023 250 70000 112, 108, 18, 1111 CIMBT ﬁmﬁfs"“r ASPS

1,552.80 155280 OROTAONT  owm20M 250 70000 w1, A, 47, 810 CciMaT ﬁmﬁfs"mr' ASPS

1,500.00 150000 2UMR017  2UM2022 500 1300 2142110 BAY  CIMBTSCE BAY
00.00 90000  ZUDAZ017  2UBME023 600 1S00 214,210 BAY  CIMBTSCE BAY
00.00 S0000 U201 2UMZOM T 00 214, 2100 BAY  CIMBTSCE BAY

1,000.00 100000 U420 Jup2026 90 4000 214, 2000 BAY  CIMBTSCE BAY

1,500.00 150000 U017 2UM202T 000 Ao 214, 2000 BAY  CIMBTSCE BAY
800.00 S0000  2UM2017  2UBZ2E 100 4300 214 2100 BAY  CIMBTSCE BAY

1,600.00 100000 2UGA201T  2UM2028 1200 a0 214, 2000 BAY  CmeTSCE Ay
s00.00 60000 2UDM2017  2UMZ030 1300 44800 214, 2100 BAY  CMBTSCE Ay
900.00 S0000  ZUDZ0TT  2uAZO32 1800 amon 214, 2010 BAY  CIMBTSCE Ay

1,000.00 100000 OMOS0 OMOS2026 500 1800 78,7 BAY  BAY.BELMBANKXTE  BAY

2,500.00 250000  OWO&ROIY LRl Tm 2400 T8, T BAY BAY BEL KBANKKTE  BAY

3,000.00 300000  OWO&ROY ome20n  10.00 2@00 18, T Ay BAY BEL KBANKKTE  BAY

1,000.00 100000 18122017 18022022 500 29100 16,1812 BAY  BAY.CIMET
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- Bond Symbol:

- Sign:

- Type of Bond:

- Issue Name:

- lIssue Rating:

- Current Par:

- lIssue Size:

- Outstanding Value:
- lIssue Date:

- Maturity Date:

- Term:
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Bond Symbol:
Sign:

Type of Bond:
Issue Rating:
Current Par:

Issue Size:
Outstanding Value:
Issue Date:
Maturity Date:

Term:

Coupon and Payment Date:
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Fawth: Reports > Monthly Reports > Month - end Closing Price

@ .
awusenau:
ThaiBMA Month-end Closing Price
July 27 2022
Price Index Govi.Bond Change{bp) Trading value THE Change
Clean() 100.45 0.19 Outright 54,060,259,375.33  -37,152,098,671.62
Gross(%) 100.79 0.20 Financing & Others 1266,282,237,448.01  299,018,324,980.06
Total Return(%) 296.44 0.59 Total 1,320,342,496,823.34  261.866,226.308.44 Time : 16:58:01
DOutright Transaction Report
TTR [ Tampan Previous executed Indicative or sterence fram Repariing Deakers
[Pery Type! | Maturity | Anribue | (75) | (% == W B=TET WEBE  Betier  WADSer | Tast executed | Totd
Symbal [ ratng date Date Yied  Bemark Yield Yiekd Yield Yield Yied Wad T — Yiekd Gross Value
Par Price Fag Price Price Price Price Price price  YTENTE (e Flag | Price me)
1.Government Debl Securities

1.1 Treasury Bill

TE22803A nanazz 0.0z 250722  0.250000 0.268623
1,000.0000 £9.995206 99.994564

TE22B17A 17/0822 0.08 260722 0.450000 o 0.450000
1,000.0000 T.974116 99973541

TB22B31A 31nazz 0.10 260722 0.450000 0.460000
1,000.0000 9.956866 99.955010

TE22914A 140922 0.13 260722  0.670000 0.5670000 0.650000 4,996,08525 SL 0665000 9,991,990.00
1,000.0000 £9.908303 99.908303 99.821705 99.919300

TBz22928A 2ana22 047 210722  0.422000 (R 0.424000
1,000.0000 59.521443 29921071

TE22D07A o7MzE2 036 250722  0.770000 0.770000
1,000.0000 99.720210 99.720210

Te22021A 211222 0.40 150722 0.630000 0.630000
1,000.0000 99.712064 99.712064

TE2ZN09A 031722 0.29 260722  0.730000 0.730000
1,000.0000 £9.790440 99.790440

TB22M23A 2311/22 033 260722 0.730000 0.754301 0.759999 997,652 65000 0.759999 997 852 650.00
1,000.0000 99.762565 99.763075 99.765265 90.765265

TB22012A 121022 021 260722  (0.660000 0.637570
1,000.0000 99.669977 99.874303

TB22026A 261022 025 200722 0.415000 0.415000 0.700000 498,166,260.00 0.724271 1,583,320,470.04
1,000.0000 £9.BEAEEE 99.8886599 o9.637252 9O.E31619

TE23104A 0401723 0.44 250722  (.B20000 0.825000
1,000.0000 99.637375 99635172

TE23118A 180123 0.48 260722  0.795000 0.779446
1,000.0000 o9.620263 99.627685
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%awﬁﬂ: Report > Annual Summary

AnUsEnau:

2021 THAI BOND MARKET REVIEW

# Long-Term corporate bond issuance in 2021 exceeded THE 1 trillion for second year since 2019. The
issuance walue increased 50% from the prior year.

#  The first sustainability- linked bond [SLB) was issued by Thai Union PCL with the issue size of THE
5,000 millign.

#* ESG bond isswance in Thailand surged by 100% in 2021.

# Floating rate note/bonds indexed to new reference rate- Thai Overnight Repurchase Rate (THOR)
with total value of over THE 300 billion were issued in 2021.

#« Bond yield rose from signs of economic recovery and increased supply of government bond. 10-year
bond yield at the end of year was 1.89%, 61 bps higher than the prior year.

#  The first corporate bond wsing blockchain technology was offered to retail investors. PTT Exploration
and Production (PTTEP] became the first corporate bond issuer of so-called digital bond offered to
retail investors via the government’s digital wallet “Pao Tang” empowered by Krungthai Bank (KTB).

*  New high of non-residents holding in Thai bonds at 1.03 trillion was recorded on December 21,2021,

Outstanding Value - Total outstanding value of Thai bond market grew 6.4% from 2021.

In the second year of pandemic, total outstanding value of Thai bond market at the end of 2021 continued to
increase by 6.6% to THB 15.07 trillion. The large portion came from government bond which accounted for
45% of total outstanding value. Corporate bond and Bank of Thailand (BOT) bond ranked secomnd and third
which accounted for 28% and 19% respectively. The remaining of the outstanding value were State Owned
Enterprise (SOE] bond [73%) and foreign bond [1%). (See Figure 1)

Figure 1: Dutstanding Value of Thai Bond Market
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